


XXIV SAET CONFERENCE

Thursday 3 July 2025

Market Microstructure Theory I - Tifeo A Room (09:00 - 11:00)

-Conveners: Markus Baldauf; Joshua Mollner

time [id] title presenter

09:00 [369] Competitive Payment for Order Flow WILLIAMS, Basil

09:30 [370] Pricing Variance in a Model with Fire Sales MENKVELD, Albert

10:00 [371] Financial Market Structure and Risk Concentration CHANG, Briana

10:30 [372] High Frequency Fairness HAERINGER, Guillaume
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